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                    Max.Marks:70

 
Note:    a)  No additional answer sheets will be provided.

          

b)  All sub-parts of a question must be answered at one place only, otherwise it will not be valued.

          

c)  Missing data can be assumed suitably.





Bloom's Cognitive Levels of Learning (BCLL)

	Remember
	L1
	Apply
	L3
	Evaluate
	L5

	Understand
	L2
	Analyze
	L4
	Create
	L6









Part - A 



Max.Marks:20


[image: image1.wmf]Answer all QUESTIONS.
	
	
	BCLL
	CO(s)
	Marks

	1
	What is Speculation?
	L2
	CO1
	[2M]

	2
	Write about interest rate futures.
	L2
	CO2
	[2M]

	3
	What are Stock Options?

	L2
	CO3
	[2M]

	4
	What is Option Pay off?    

	L2
	CO4
	[2M]

	5
	What are Commodity Options?

	L2
	CO5
	[2M]

	6
	Define Swap Contract.
	L1
	CO6
	[2M]

	7
	Write short note on OTC Exchange Market.
	L2
	CO2
	[2M]

	8
	Short notes on Indexed based derivatives.
	L3
	CO4
	[2M]

	9
	Write short note on NCDEX
	L3
	CO6
	[2M]

	10
	What are Currency Options?
	L2
	CO5
	[2M]








           Part – B


   
 Max.Marks:50

ANSWER ANY FIVE QUESTIONS. EACH QUESTION CARRIES 10 MARKS.
	
	 
	
	BCLL
	CO(s)
	Marks

	11.
	a)
	Describe the growth of Derivative Market.
	L2
	CO1
	[5M]

	
	b)
	How do financial derivatives help to hedge the risk in financial transactions?
	L3
	CO1
	[5M]

	
	
	
	
	
	

	12.
	a)
	Explain the different types of Future Contracts?
	L3
	CO2
	[5M]

	
	b)
	Explain the relation between future price, forward price and spot price.
	L2
	CO2
	[5M]

	
	
	
	
	
	

	13.
	a)
	Explain the differences between Future and Option contracts.
	L4
	CO3
	[5M]

	
	b)
	Short notes on Binomial of Option Valuation.
	L2
	CO3
	[5M]

	
	
	
	
	
	

	14.
	a)
	Discuss the bullish strategies in Option Market.
	L3
	CO4
	[5M]

	
	b)
	How options are to hedge? Explain.
	L4
	CO4
	[5M]

	
	
	
	
	
	

	15.
	a)
	Discuss about Commodity market derivatives.
	L2
	CO5
	[5M]

	
	b)
	Discuss the functions of Commodity Market.
	L2
	CO5
	[5M]

	
	
	
	
	
	

	16.
	a)
	What are the major types of Swaps?
	L3
	CO6
	[5M]

	
	b)
	Examine the Credit Risk in Swaps.
	L4
	CO6
	[5M]

	
	
	
	
	
	

	17.
	a)
	Distinguish between over-the-counter trading and electronic trading.
	L2
	CO1
	[4M]

	
	b)
	Explain the specifications of Option Contract.
	L3
	CO2
	[3M]

	
	c)
	Explain the structure of options market.
	L2
	CO3
	[3M]
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Regulations:
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